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PATR O Introduction

Chapter 1 The Investmertt Environment

Chapter 2 Asset Classes and Financiallnstruments
Chapter 3 How Securities Are Traded

Chapter 4 Mutual Funds and Other Investment Companies
PART [0 Portfolio Theory and Practice

Chapter 5 Introduction to Risk, Return, and the Historical
Record

Chapter 6 Risk Aversion and Capital Allocation to Risky
Assets

Chapter 7 Optimal Risky Portfolios

Chapter 8 Index Modles

PART O Equilibrium in Capital Markets

Chapter 9 The Capital Asset Pricing Model

Chapter 10 Arbitrage Pricing Theory and Multifactor Models of Risk
and Return

Chapter 11 The Efficient Market Hypothesis

Chapter 12 Behavioral Finance and Technical Analvsis
Chapter 13 Empirical Evidence on Security Returns
PART O Fixed-Income SeCUnties

Chapter 14 Bond Prices and Yields

Chapter 15 The Term Structure of Interest Rates

chapter 16 Managing Bond Portfolios

PART O Securitv Analvsis

Chapter 17 Macroeconomic and Industry Analysis
Chapter 18 Equity Valuation Models

Chapter 19 Financial Statement Analysis

PART [0 Options, Futures, and Other Dcrivatives
Chapter 20 Options Markets: Introduction

Chapter 21 Option Valuation

Chapter 22 Futures Markets

Chapter 23 Futures, Swaps, and Risk Management
PART O Applied Portfolio Management

Chapter 24 Portfolio Performance Evaluation

Chapter 25 International Diversification

Chapter 26 Hedge Funds
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OO00O OO0 Investorstoday can easily buy market indexes for their portfolios.One way is to pur-chase
shares in mutual funds that hold shares in proportion to their representation in theS&P 500 or another index. These
index funds yield a return equal to that of the index andso provide a low.cost passive investment strategy for equity
investors.Another approachis to purchase an exchange.traded fund,or ETF,which is a portfolio of shares that can
bebought or sold as a unit,just as one can buy or sell a single share of stock.Available ETFsrange from portfolios
that track extremely broad global market indexes all the way to nar-row industry indexes.W-e discuss both mutual
funds and ETFs in detailin Chapter 4.Standard[] Poor's also publishes a 400-stock Industrial Index,a 20-stock
Transpor tationindex,a 40-stock Utility Index,and a 40-stock Financial Index. Other U.S.Market-Value Indexes
The New York Stock Exchange pubfishes a market-value-weighted composite index ofall NYSE-listed stocks,in
addition to subindexes for industrial,ufilit),transportation,and financial stocks. These indexes are even more
broadly based than the S&P 500.TheNational Association of Securities Dealers publishes an index of more than
3.000 firmstraded on the NASDAQ market. The ultimate U.S.equity index so far computed is the Wilshire 5000
index of the marketvalue of essentially all actively traded stocks in the U.S.Despite its nallle.the index actu-ally
includes about 6.000 stocks.The performance of many of these indexes appears dailyin The Wall Street Journal.
Equally Weighted Indexes Market performance is sometimes measured by an equally weighted average of the
returnsof each stock in an index.

Page 5



000004, tushu007.com

goon

Page 6



000 0O, tushu007.com

goon
gobboooboupbDFODODDODOOOO0O0O0OO0OOOODOOO

0000000 :http://www.tushu007.com

Page 7



